
CALYON 48% AUTOCALL ON RIO, SID, BBD II - GG00B28CCV61
 Last Update:  15-MAI-08

70

80

90

100

110

120

130

140

150

160

170

180

190

200

15-nov-07

15-dez-07

15-jan-08

15-fev-08

15-m
ar-08

15-abr-08

15-m
ai-08

15-jun-08

15-jul-08

15-ago-08

15-set-08

15-out-08

15-nov-08

RIO SID BBD

STRIKE LEVELS:   RIO: 34,50              SID: 24,37      BBD:  20,55
CURRENT LEVELS:   RIO: 40,50     SID: 47,33      BBD: 22,79

NOTE SUCCESSFULLY REDEEMED

112% Coupon 124% Coupon 136% Coupon 148% Coupon

PROTECTION LEVEL EUROPEAN 

next observation
17-NOV-08

next observation
15-AUG-08

next observation
15-MAY-08

next observation
15-FEB-07

Call level: 100%


