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COMMERZBANK 20% COUPON BARRIER ON GGB ITU RIO - 90% CALL

USD ISIN - XS0380166792 ; EUR ISIN - XS0383317442
CURRENT LEVEL(S): ITU: 14,47; VALE: 19,52; GGB: 8,17
STRIKE LEVELS: ITU: 17,59 RIO: 26,06 GGB: 18,25

CALL TRIGGER: ITU: 15,83 RIO: 23,97 GGB: 16,43
COUPON BARRIER: 1TU: 11,43 RIO: 17,31 GGB: 11,86

<4 — Paid Coupons

NEXT CALL
15-FEB-12
23-FEB;12
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NEXT CALL

NEXT CALL 15.FEB-13
15-AUG-12 25-FEB-1
23-AUG-1

FINAL CALL
15-AUG-13
23-AUG-13

180 7 NEXT CALL NEXT CALL NEXT CALL NEXT CALL NEXT CALL NEXT CALL
17-FEB-09 17-AUG-09 16-FEB-10 16-AUG-10 15-FEB-11 15-AUG-11

170 A 23-FEB-09 24-AUG-09 23-FEB-10 23-AUG-10 23-FEB4q11 23-AUG-11
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