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CALYON 35% AUTOCALL ON DEUTSCHE BANK, BNP PARIBAS, NOMURA IV - GG00B28ZJ030
STRIKE LEVELS:   DEUTSCHE BANK:  92,05               BNP PARIBAS: 73,95       NOMURA:  2085

CURRENT LEVEL(S): Deutsche Bank: 29,39; BNP Paribas: 26,84; Nomura: 273
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PROTECTION LEVEL EUROPEAN 70%
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